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Max x N / 365 0.15%
0.15%
N 90 CP

o%( ) 1.750%( )
o%n( ) 2.125%( )
o%( ) 2.500%( )

3.6%
/365
(Early Termination)
90 CP
100% 3.6%
90 CP
0.15%
90 cp Dec 7, 2004 1.196%



I ! I 11 i I I :I |-.I- .:.||.’;:'\.5..|_1| I I
! 'IJI'J'I.I [ | B T £ AT | 1 [
By TR TEE T .1l Tt o il ST St B S I O 2w i

(ERe 0T LT 7T vl ] | [ [
5\"%.{,;5;;' U i

' ' ' |
[ | e 1 e | = EoT |

Callable Quanto Range Accrual

Investment Product

1. Libor

100%

Max X N /7 365 0.15%
0.15%
N Libor

0%(
0%(
0%(
0%(
0%(

3.5%(
3.5%(
4.0%(
4.5%(
5. 0%(
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" W/

NO 25




3.1%
/365
(Early Termination)
2. Libor
100% 3.1%
3 Libor
0.15%
4. Libor Dec 6, 2004 2.44%
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Max 5% 2x TWD 90dCP 0.15%

0.15%
3.4%
TWD 90dCP 90 CcP
/365
(Early Termination)
2. 90 cP
90 cP 2_5%
100%
3.4%
3. 90 CP
2.5% 0.15
CMS Callable TWD CMS Spread

Investment Product




::TWD: 5 Yéar bMS :(::oup;on f|X|ﬁg 5
TWD 2 Year CMS Coupon fixing 2
/365
(Early Termination)
2.
5 2
@ ) G )
5
100% 0.15%
3. 5 TWD 5 Year CMS 2
TWD 2 Year CMS
0.15
4. 5 TWD 5 Year CMS Dec 7, 2004
2.237% & 2 TWD 2 Year CMS Dec 7, 2004 1.6%
0.637%
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CMS Callable USD CMS Spread
Investment Product

1. | CMS |
100%

Max[7x(USD_30 Year CMS Coupon fixing-USD 10 Year
CMS Coupon fixing) 0.15%]
0.15%

4%

USD 30 Year CMS Coupon fixing 30

USD 10 Year CMS Coupon fixing 10
/365
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30 10

(0 ) @0 )
7
100% 0.15%
3. 30 USD 30 Year CMS 10
USD 10 Year CMS
0.15
4. 30 USD 30 Year CMS Dec 6, 2004
5.285% & 10 USD 10 Year CMS Dec 6, 2004 4.646%
0.639%
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Max Previous Coupon + 1.50% - TWD 90dCP
Max Previous Coupon + 1.75% - TWD 90dCP
Max Previous Coupon + 2.00% - TWD 90dCP
Max Previous Coupon + 2.50% - TWD 90dCP
0.15%
4.25%
Previous Coupon
TWD 90dCP 90 CP
/365

(Early Termination)

90 CP

90 CP
1.50% 1.75% 2.00% 2.50%
4._25%

3. 90 CP

90

0.15%
0.15%
0.15%
0.15%

CP

100%
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Max Previous Coupon + 3.0% - USD 3mLibor 0.15%
Max Previous Coupon + 3.5% - USD 3mLibor 0.15%
Max Previous Coupon + 4.0% - USD 3mLibor 0.15%
Max Previous Coupon + 4.5% - USD 3mLibor 0.15%

0.15%
3.85%
Previous Coupon
USD 3mLibor Libor
/365
(Early Termination)
2. Libor
Libor
Libor 1.50%
1.75% 2.00% 2.50% 100%

4.25%
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